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On the Incompressible Limit of a Strongly Stratified Heat Conducting Fluid
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Abstract. A compressible, viscous and heat conducting fluid is confined between two parallel plates maintained at a constant
temperature and subject to a strong stratification due to the gravitational force. We consider the asymptotic limit, where
the Mach number and the Froude number are of the same order proportional to a small parameter. We show the limit
problem can be identified with Majda’s model of layered “stack-of-pancake” flow.
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1. Introduction

Consider the motion of a compressible viscous and heat conducting fluid confined between two parallel
plates. For simplicity, we suppose the motion is space—periodic with respect to the horizontal variable.
Consequently, the spatial domain {2 may be identified with

2
Q=T2 ), T2 = ([-1.1 ’ .
<00, = (11 )

The time evolution of the fluid mass density o = o(t, z), the absolute temperature ¢ = 9(¢,x), and the
velocity u = u(t, x) is governed by the Navier-Stokes—Fourier (NSF) system:

Oro + divy(ou) =0, (1.1)

O(ou) + div,(ou ® u) + 8%Vmp(g, ¥) = div,S(¥, V,u) + észG, (1.2)

O (0s(0, 1)) + divy(es(o, ¥)u) + div, (q(ﬂ,ﬁvmﬂ)) = % (528 :Veu — W) , (1.3)
supplemented with the Dirichlet boundary conditions

ulon =0, (1.4)

V0oa = UB. (1.5)
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The viscous stress tensor is given by Newton’s rheological law
2
S, Veu) = p(d9) <un +Via— 3divxuﬂ> + A(¥)div,ul, (1.6)

and the internal energy flux by Fourier’s law
q(¥,V.9) = —k() V0. (1.7)

The quantity s = s(o, ) in (1.3) is the entropy of the system, related to the pressure p = p(p,?) and the
internal energy e = e(p,4) through Gibbs’ equation

1
9Ds = De + pD () . (1.8)
©
The potential G represents the effect of gravitation. The Mach number Ma = ¢ and the Froude number

Fr = ¢ are both proportional to a small parameter. If € > 0 is small, the fluid is almost incompressible
and strongly stratified, cf. Klein et al. [11]. Our goal is to identify the limit problem for & — 0.

1.1. Asymptotic Limit

In accordance with the scaling of (1.2), (1.3), the zero—th order terms in the asymptotic limit are deter-
mined by the stationary (static) problem

Vap(o, V) = oV G. (1.9)
Applying curl operator to identity (1.9), we successively deduce
Veox V,G=0,
and
19) ¥ 0 0
p(agé; )V,0+ p(af; )90 = 0V.G = Va9 x VaG =0,

where we have anticipated that the pressure also depends non-trivially on the temperature ¢ and is such
that % # 0. Thus for the static problem (1.9) to be solvable, both Ve and V. must be parallel
to V,G. This fact imposes certain restrictions on the distribution of the boundary temperature ¥p. In
particular, the motion in an inclined layer studied by Daniels et al. [5] does not admit any static solution.
Accordingly, we focus on the particular case

O if 23 =1,
G = —gx3, Vp = P 1 =
Opoty  if 23 =0,

where g > 0, Oyp > 0, Opee > 0 are constant. (1.10)

Fixing the temperature profile 95 = ©O(x3) to comply with the boundary conditions (1.10), we may
recover ¢ = r(x3) as a solution of the ODE

Ip(r,©) Ip(r,0)
do v
Needless to say, such a problem may admit infinitely many solutions.
To simplify, we focus on the case Opory = Oyp > 0. Accordingly, we consider the reference temperature

profile © = O, = Oy - a positive constant. Then it follows from (1.11) that the static density profile
r = r(z3) must be non—constant as long as g # 0. Anticipating the asymptotic limit

Oy + 02,0 = —1g. (1.11)

0 — 1, 9. — O, u. — U (in some sense)
we deduce from the equation of continuity (1.1)

div, (rU) = 0. (1.12)
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Applying (formally) the same argument to the entropy balance (1.3) we get
div,(rs(r,©)U) = 0. (1.13)
Equations (1.12), (1.13) are compatible only if
Ver-U=0.
As r depends only on the vertical x3-variable, this yields
Us = 0. (1.14)

In view of the previous arguments, the limit fluid motion exhibits the “stack of pancakes structure”
described in Chapter 6 of Majda’s book [14]. Specifically, U = [Uy, 0], and

6}7%7;@)3“7« = —rg, (1'15)

dthUh = 0, (116)

T(@tUh + Uy, - VhUh) + VpIl = u(©)A, Uy, + u(@)(?ﬁS’mSUh. (1.17)

Here and hereafter, the subscript h refers to the horizontal variable z, = (x1,22), Vi = [0z, O0u.],

divpv = Vy, - v, Ay = div, V. The fluid motion is purely horizontal, the coupling between different
layers only through the vertical component of the viscous stress.

To the best of our knowledge, there is no rigorous justification of the system (1.15)—(1.17) available
in the literature except the inviscid case discussed in [7]. It is worth noting that a similar problem
for the barotropic Navier—Stokes system gives rise to a different limit, namely the so—called anelastic
approximation, see Masmoudi [15] or Feireisl et al. [8]. Furthermore, as observed in [3], the related case
of a low stratification with Ma = ¢ and Fr = /¢ leads to a limiting system of Oberbeck—Boussinesq type
with non-local boundary conditions for the temperature.

1.2. The Strategy of the Convergence Proof

We start with the concept of weak solutions for the NSF system with Dirichlet boundary conditions
introduced in [4]. In particular, we recall the ballistic energy and the associated relative energy inequality
in Sect. 2. Next, we introduce the concept of strong solutions to Majda’s system in Sect. 3. In Sect. 4, we
state our main result.

The strategy is of type “weak” — “strong”, meaning the strong solution of the target system is used
as a “test function” in the relative energy inequality associated to the primitive system. In Sect.5, we
derive the basic energy estimates that control the amplitude of the fluid velocity as well as the distance
of the density and temperature profiles from their limit values independent of the scaling parameter ¢. In
Sect. 6, we show convergence to the target system (1.15)—(1.17) anticipating the latter admits a regular
solution. This formal argument is made rigorous in Sect. 7, where global existence for Majda’s model is
established. The last result may be of independent interest.

4

2. Weak Solutions to the Primitive NSF System

Our analysis is based on the concept of weak solutions to the NSF system introduced in [4], cf. also [10].

Definition 2.1. (Weak solution to the NSF system) We say that a trio (o, 9, u) is a weak solution of the
NSF system (1.1)—(1.7), with the initial data

Q(Oa ) = 0o, Qu(oa ) = OoUp, QS(O, ) = QOS(QOaﬂO)v
if the following holds:
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e The solution belongs to the regularity class:
0 € L*>(0,T; L7(Q)) for some v > 1, p >0 a.a.in (0,T) x £,
u e L*(0,T; Wy 2 (€; R)),
972 log(v) € L2(0,T; WH2(Q)) for some § > 2, ¥ > 0 a.a. in (0,T) x €,
(9 — V) € L*(0,T; Wy (), (2.1)

where ¥ is an extension of the boundary data to the whole €.
e The equation of continuity (1.1) is satisfied in the sense of distributions,

/ / 00rp + ou - xw] dzdt = / 0(0)¢(0,-) dz (2.2)

for any ¢ € CL([0,T) x Q).
e The momentum equation (1 2) is satisfied in the sense of distributions,

T
1
/ / [Qu “Op+oudu: Vop + ;p(g, ﬂ)divzw] dz dt
0 Q

r 1
= / / {8(197 V.u): Vo — ?QVIG : cp] dz dt — / ooup - p(0,-) dz (2.3)
o Jo Q

for any ¢ € C1([0,T) x Q; R?).
e The entropy balance (1.3) is replaced by the inequality

T
9, V0
—/ /[03(0719)&&@‘*'95(9719)“'Vm%@+q( 3 )-wa} dr dt
0 Q

T
> / / % [528(19,Vzu) :Dyu— W} da dt —|—/ 005(00,90)p(0,-) dz (2.4)
0o Ja Q

for any ¢ € C([0,T) x Q), ¢ > 0, where D,u = 1(V,u+ Viu) is the symmetric gradient.
e The ballistic energy balance

T
_ / O |:€21Q112 + oe(p,9) — 19@5(9, 19)] dz dt
0

/1/)/ {QSﬁVu) Dmu‘W} dz dt

< / 1/)/ [Qu - V.G — 0s(o, ﬂ)@tﬁ — os(p,9)u - V0 — M . V;ﬂﬂ da dt
0 Q

+ 1#(0)/Q EEQQQWOQ + 00e(00,90) — (0, ~)Q08(Q0,’l90)] dx (2.5)

holds for any ¢ € C1([0,T)), ¥ > 0, and any 9 € C*([0,T) x Q),
3§ >0, 9)oq = Ip.

2.1. Relative Energy Inequality

In addition to Gibbs’ equation (1.8), we impose the hypothesis of thermodynamic stability written in the
form
Ip(e, V)
do

de(o,0)
o

>0, >0 forall p,¢>0. (2.6)
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Next, following [4], we introduce the scaled relative energy

E. (o.9,u]5,9,a)

oe (05— 25(2, 7)) — (e(2.9) — Is(2,9) + p(‘*’gﬂ)) (e 2) - 2e(@, ﬁ)] -

1 | ~|2+ 1
= —plu—1 =
¢ g2

Now, the hypothesis of thermodynamic stability (2.6) can be equivalently rephrased as (strict) convexity
of the total energy expressed with respect to the conservative entropy variables

1

1 |ml?
EE(Q)‘S: 95(9719)7m: Qu) = §| Q| + ?QB(Q,S),

whereas the relative energy can be written as
EE (Qa S7m 4_57 ga ﬁl) = EE(Q) S,m) - <ag,s,mE€(§a §7 ﬁl)v (Q - @75 - ‘§;m - ﬁl)> - E&(éa gvﬁi)

Finally, as observed in [4], any weak solution in the sense of Definition 2.1 satisfies the relative energy
inequality

e

t=r1

,%u

5.9, 0 ) dx}

t=0

1 L2
(S(ﬂ,vxu):Dwu—i—EQW) da dt

7
0
/OT/Q (Q(S — 5(3,0))8:0 + o(s — 5(8,0))u - V0 — (W) . vmﬁ) A dt

{g(u —0)®(u—1)+ %p(g, NI — S(Y, Vmu)} :D,a dadt

[ V.G — 0yt — (i V)ﬁ} (u—a) dedt

//Kl—> dp(o, )—fu pr(g,z?)} dz dt (2.7)

for a.a. 7 > 0 and any trio of continuously differentiable functions (g, 9,1 ) satisfying

Q>0719>0, ?9‘392193, u|6Q:0. (2.8)

2.2. Constitutive Relations

The existence theory developed in [4] is conditioned by certain restrictions imposed on the constitutive
relations (state equations) similar to those introduced in the monograph [9, Chapters 1,2]. Specifically,
the equation of state reads

p(Q7 19) = pm(Q, ?9) + prad(ﬂ)7

where py, is the pressure of a general monoatomic gas,

2
pm(Qv 19) = 596111(97 19)7 (29)

enhanced by the radiation pressure
a
Prad (V) = 5194, a>0.
Accordingly, the internal energy reads

a
6(97 19) = em(@a 79) + erad(@a 19)7 erad(@a 19) = 5194
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Moreover, using several physical principles it was shown in [9, Chapter 1]:
e Gibbs’ relation together with (2.9) yield
5 o
Pm(0,¥) =02 P (193>

2
for a certain P € C'[0, ). Consequently,
5
5 0 a .4 392 0 a .y
) =92P — —9%, ) =-—P| = -7, > 0. 2.10
o) =oip (L) 450 cen =30 ( L)+ 2% (2.10)
e Hypothesis of thermodynamic stability (2.6) expressed in terms of P gives rise to

SP(z)-P(2)Z

Z

In particular, the function Z — P(Z)/Z% is decreasing, and we suppose

P0)=0, P'(Z)>0 for Z>0, 0< <c¢ for Z>0. (2.11)

lim P(f) = Poo > 0. (2.12)

Z—oo 73

e Accordingly, the associated entropy takes the form

<
m\u‘ S

5(0,9) = sm(0,9) + Srad(0,9), sm(0,9) =8 ( ) , Spad(0,0) = —— (2.13)

where

33P(Z)-P(2)Z
S(Z)=-2=3 73
In addition, we impose the Third law of thermodynamics, cf. Belgiorno [1,2], requiring the entropy
to vanish when the absolute temperature approaches zero,

Jim 5(2) =0. (2.15)

<0. (2.14)

Finally, we suppose the transport coefficients are continuously differentiable functions satisfying
0<p(l+9)<p@), W) <h,
0 < n() <71 +9),

0 < k(1 +9%) < k(¥) <RE(1+97), where 3 > 6. (2.16)

As a consequence of the above hypotheses, we get the following estimates:
Q§ + 942 oe(p,1) S14+ Q§ + 94, (2.17)
sm(0,9) ~ (1+|log(o)| + [log(¥)] ") , (2.18)

see [9, Chapter 3, Section 3.2].

3. Strong Solutions to Majda’s System

Problem (1.16)—(1.17) shares many common features with the 2d—incompressible Navier—Stokes system
solved in the celebrated work by Ladyzenskaja [12,13]. Indeed, we show that problem (1.16)—(1.17),
endowed with the boundary conditions

2
Uilon =0, 0= x 0,1, = (l-L| ). (3.1)

is globally well posed in the framework of Sobolev spaces W?2? with p > 1 large enough. We report the
following result that may be of independent interest.
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Theorem 3.1. (Global existence for Majda’s system) Let © > 0 be given. Suppose that
re CH[0,1]), 0 <r <r(w3) forall z3€]0,1]. (3.2)
Let the initial data Uy, belong to the class
Up, € W3 N Wy R?), divaUg, =0 (3.3)

foralll < g < occ.
Then the system (1.16)—(1.17), with the boundary conditions (3.1) and the initial condition (3.3),
admits a strong solution Uy, in (0,T) x §, unique in the class

0:Uy, € LP(0,T; LP(S%; R?)), (U, Vi, Uy) € LP(0,T; WP(Q; R?) x W2P(Q; R**?)) (3.4)
for any 1 <p < 0.
Remark 3.2. To avoid any misunderstanding we emphasize that by
Uy, € W3 N W9 R?), divi,Ugp =0
for all 1 < ¢ < oo we mean

Upn € () WHN W (4 R?),  div,Upp = 0.

q=>1
Similarly,
9,Uy, € LP(0,T; LP (4 R?)),  (Up, V,Uy) € LP(0,T; WP (Q; R?) x W2P(€; R**?))
for all finite 1 < p < oo means

0 U, € [ LP(0,T; LP( R%)),  (Up, Vi Up) € (1) LP(0, T; W2P(Q; R?) x WP (Q; R**?)).

p>1 p>1

The proof of Theorem 3.1 is postponed to Sect. 7.

4. Main Result

Having collected the necessary preliminary material, we are ready to state our main result.

Theorem 4.1. (Singular limit) Let the thermodynamic functions p, e, and s as well as the transport
coefficients p, A, and k comply with the structural hypotheses specified in Sect.2.2. Let

G=—gz3, g>0, ®up = Opoty = O > 0, (41)
and let 5 o
rech(0,1]), 0O<r<r p(%g)@mr=—rg. (42)

Let (0e,Ye,uc)es0 be a family of weak solutions of the scaled NSF system in the sense of Definition 2.1
emanating from the initial data

95(07 ) = 00,¢; Qaua(07 ) = 00,eU0,¢, QaS(Qs; 196)(03 ) = QO,ES(QO,E,’&O,E)7

where
/ E. (90’8,19075,u075 r,©, [Uo,h,O]) dr —0 as € —0, (4.3)
Q
and Uyg j, belongs to the class (3.3).
Then
ess sup / E. (95,195,u5 7,0, [Uh,O]) (r,-) de =0 as e—0, (4.4)
r€(0,T) JQ

where Uy, is the unique solution of Majda’s system, the existence of which is guaranteed by Theorem 3.1.
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Hypothesis (4.3) corresponds to well-prepared initial data. In view of the coercivity properties of the
relative energy stated in (5.1), (5.2) below, relation (4.4) implies, in particular,

0- — T in L®(0,T; L3 (),
J. — O in L>°(0,T; L*(Q)),
o-u. — 7[Uy,0] in L°°(0,T; L'(Q; R?))

as e — 0.
The next two sections are devoted to the proof of Theorem 4.1.

5. Uniform Bounds

In order to perform the singular limit in the NSF system we need the associated sequence of weak
solutions (g, Ve, us)e>0 to be bounded at least in the energy space. First, we introduce the notation
of [9] to distinguish between the “essential” and “residual” range of the thermostatic variables (g, ).
Specifically, given a compact set

Kc{(g,b‘)eR2 ‘ Q>0719>0}
we introduce
Jess = g]l(g,ﬁ)EKa Gres = g — Jess = g]l(,g,ﬁ)eRZ\K'
As shown in [9, Chapter 5, Lemma 5.1], the relative energy enjoys the following coercivity properties:

- —o?  |w-9?
@719711)‘355 Z ¢ (Q 520| + ‘ 52 | + |11— ﬁ|2> ’ (51)
ess

E. (Q, J,u

@,@,ﬁ) > FE. (Q,ﬁ,u

E. (@, J,u

whenever (9,9) € int[K], where the constant C' depends on K and the distance
dist [(@, 9); 8K} .

5,&,11) > E. (Q,ﬁ,u

I 1 1 1
50.5) 20 (54 poclod) + Sols(od) + o) (52)

res

5.1. Energy Estimates for Ill-Prepared Data

We examine a slightly more general situation than in Theorem 4.1. Let © > 0 be constant and r the
solution of the static problem
Ip(r,©)
do

Next, we consider a family (g., 9., u:):>0 emanating from ill-prepared data (0o e, V0., Uo,e)e>0,

/ E. <@O,a; 190,57 o e
Q
The relative energy inequality (2.7) yields
t=1
[ B (oveure.0) a
Q t=0

Tl e ) 1 K5(0.)| Ve |?
+/O /9195 (S(ﬂs,vxus) :Dyue + = 9. dodt

Opy7 = —Tg. (5.3)

r,0, 0) de S 1 independently of € — 0. (5.4)

1
€2

< / / % (1V,G — Vop(r,0)) - u. dzdt. (5.5)
o Ja T
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Moreover, in view of (4.1) and (4.2), we deduce the stationary equation

Vup(r,©) = rV,G; (5.6)
hence (5.5) reduces to
t=71
[/ E. (002,11, ©,0) da:]
Q t=0
T 1 € rve 2
+/ /9 <S(0E,V$ug):Dqu+2W> dz dt < 0. (5.7)
0 [e) '195 3 ’195

5.2. Conclusion, Uniform Bounds for Ill-Prepared Data

In view of the estimates obtained in the previous section, we deduce from (5.7) for ill-prepared initial
data satisfying (5.4) the following bounds independent of the scaling parameter ¢ — 0:

ess sup /Es (gs,ﬂs,us r,@,O) dz <1, (5.8)
te(0,T) JQ
r <
| el S 1 (59)
0
e 2 22 <
= | (1921080 Faqauey + 1920 Iimn) =1 (5.10)

Next, it follows from (5.8) that the measure of the residual set shrinks to zero, specifically

1
—ess sup /[1]res dz 1. (5.11)
€ te(0,T) JQ

In addition, we get from (5.8):

ess sup /Q5|u5|2 de 21,
Q

te(0,T)
l:QE - 7':| <
ess sup <1,
te(0,T) € essll L2(0)
{195 - @} -
ess sup <1,
te(0,T) € essllL2(q)
1 5 ! 4 <
—ess sup ||[oc]res]|?s 4 —ess sup ||[de]x S 5.12
e2 te(0.T) H[ s] eSHL%(Q) 2 te(0.T) ”[ s] es||L4(Q) ( )

Combining (5.10), (5.11), and (5.12), we conclude

log(¥.) — log(©) ||

2

T T
e — O
/ dt—i—/ - dt < 1. (5.13)
0 € W1.2(Q) 0 € W12(Q)
Finally, we claim the bound on the entropy flux
T q
0, U
/ {“( 5)] Vade dt <1 for some g > 1. (5.14)
0 Ve res & La(;R3)
Indeed we have
De V0. 1 17,8 8
{"“( )} S 2|V, log(0)| + - |[92 V.02 ] |,
195 res S 3 3 res
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where the former term on the right—hand side is controlled via (5.13). As for the latter, we deduce from
(5.10) that

1 8
H ~V,02 SEE
€ L2((0,T) x ; R3)
hence it is enough to check
8
H {1952} <1 for some r > 2. (5.15)
res I L7 ((0,T)x Q)
To see (5.15) first observe that
ess sup |[Deresllioey S 1, (5.16)
te(0,T)
and, in view of (5.10) and Poincaré inequality,
B
|02 S0
L2(0,T;L5(Q))

Consequently, (5.15) follows by interpolation.
Of course, the above uniform bound remain valid also for the well-prepared initial data considered in
Theorem 4.1.

6. Convergence to the Target System
We show convergence to the regular solution Uy, in Majda’s system claimed in Theorem 4.1. To get a

lean notation, we will identify the two-dimensional velocity U, with its three-dimensional counterpart
[Up, 0]. The ansatz (9,9, 0) = (r,©, Up,) in the relative energy inequality (2.7) yields

|:/ E, (Qaaﬁaaue
Q t=0
T 2
+/ / 9 (S(ﬁeakus) :Du. + ()!l9VQ9|> dxdt

1
/ / Qe € Uh ( Ue — Uh) + ?p(@a'ﬂa)ﬂ - S(ﬂEv qua)} : D, Uy, dxdt

t=1

r,@,Uh) dx]

1 T
+/ / 0- [0:U, + (Up, - V) Up] - (U, — ) dedt — €7/ / 0:V,G Uy dedt,  (6.1)
o Jo 0 Jo
where we have used the stationary equation
V.p(r,®) = rV,G.
Next, seeing that
div,U, =0, V.G-U,=0,

we deduce
t=1
{/ EE( , ey, r,@,Uh) dx}
Q t=0
) K (0c)| Ve ?
—Sﬁg,ms.xg—iddt
+/0 /9795 ( V.u.) u +€ 9. x
< - / /{Qs ®(ug—Uh)—S(ﬁg,VIu5)} :D,U;, dxdt
0o JQ
+/ /QE atUh-i- Uh Ve ) ] (Uh_u€) dz dt. (62)
0o Ja



JMFM On the incompressible limit Page 11 of 15 56

Now, in view of the uniform bounds (5.9), (5.12),
| [ o0+ (U 90U (U - ) doa
0o Ja

. /0 /Qr[atUh 4 (Up-Va)Unl - (Up — w.) dedt+ Q(e),

where Q(e) denotes a generic function with the property Q(g) — 0 as ¢ — 0.
Next, in view of (5.9), (5.12), we may assume

0. — rin L*>(0,T; Lg(Q)), u. — u weakly in L*(0,T; W01’2(Q)),
up to a suitable subsequence, where
div,(ru) = 0. (6.3)

Similarly, using the bounds (5.12), (5.13) we may perform the limit in the entropy inequality (2.4)
obtaining

div,(rs(r,®)u) > 0.

However, thanks to the no-slip boundary conditions,

/ div,(rs(r,©)u) dz = 0;
Q

therefore
divy(rs(r,©)u) = 0. (6.4)
Combining (6.3), (6.4) we may infer
P50 G Lo
do
As entropy is given by the constitutive equation (2.13), (2.14),
0s(r, 9)
—= <0
0o <5
and we conclude
uz = 0, divpu = 0. (6.5)

Now,
/07/998 [,Up + (U, - V,)Uu] - (Uy —u.) dedt
= /OT/QT [0,Un + (Up - Vo) Usl - (Uy — 1) dadt + Qfe).
In addition, since Uy, u satisfy (1.17), (6.5), respectively, we obtain
/OT/Qr[atUh +(Uy, - V,)Us] - (U, — ) dzdt
B /OT /Q o) [AhUh t 8§S,I3Uh} -(Up —u) dadt

= - / ’ / S(0,V,Uy) : Dy (Up, — u) dzdt. (6.6)
0 Q



56 Page 12 of 15 D. Basari¢ et al.

Going back to (6.2), we deduce

[/ L, (Qe,'ﬂmue
Q t=0

T[e 1 K(9)| Ve |?
a (>8] T e .Dfﬂ € S5 aq
+/O /9195 (S(ﬁ V.u.) u +€2 9. dz dt

t=1

r, 0, Uh) dx}

< _/OT/Q [oe(ue ~ Uy @ (u. — Up) ~ 5(0, V,w)| : D, U, dadt
—/OT/QS(@,Vth):]D)x(Uh—u) dz dt + Q(e).

Finally, exploiting weak lower semi—continuity of convex functions, we conclude

|:/ E. (Qsaﬁsaus
Q

+ A ~/Q (8(97 vmu) - S(@7 VmUh)) : (Dxll - Dth) da dt

t=1

r,@,Uh) dx]

t=0

< /OT/Q [gs(usth)(@(usth)} . D, U, dadt+ Q(e),

JMFM

(6.7)

(6.8)

which, applying the standard Gronwall argument, yields the desired convergence as well as u = Uy,.

We have proved Theorem 4.1.

7. Global Existence for Majda’s Problem

Our ultimate goal is to show global existence of strong solutions to Majda’s model claimed in Theorem
3.1. To this end, it is more convenient to consider the (horizontal) vorticity formulation of (1.16), (1.17).

With a slight abuse of notation in the definition of Uy, this formulation reads

Ow + Uy - Vew = VA, w,
Uy, = [Viy Ay ' w], 0],

v =v(x3),
with the boundary conditions
wlan =0,
and the initial condition
w(0,) = wp.

©(©)
s

Here, v = , and
w = curl, Uy, curly[v] = 0y, va — Op,01.
For given w, the velocity field Uy can be recovered via Biot-Savart law:

Uh = [VEAw],0], Vi = [~040, 80, )-

Remark 7.1. Strictly speaking, the velocity Uy, is determined by (7.7) up to its horizontal average

ﬁh = Uh da:h
T2

(7.1)
(7.2)
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that can be recovered as the unique solution of the parabolic problem
r0,Up, = u(©)9%. ..Uy in (0,T) x (0,1),

x3,T3

Uplzs=01 =0,

ﬁh(07~> :/ UO,h dl’h.
T2

7.1. Construction via a Fixed Point Argument

The desired solution w to (7.1)—(7.5) can be constructed via a simple fixed point argument. Consider the
set

X = {@ € C(0,T1 x ) | Bloa = 0, 5(0,) = cwrla Vo 3] eoryxm < M} -

As the initial velocity Uy j belongs to the class (3.3), the set X/ is a bounded closed convex subset of the
Banach space C([0,T] x Q). Moreover, X, is non-empty as long as M is large enough to accommodate
the initial condition.

We define a mapping 7 [0] = w, where w is the unique solution of the problem

Byw + b (Up) - Vew = vAw, (7.8)
U, = [VirA; ' @),0], (7.9)

wlaa =0, (7.10)

w(0,-) = curl, Ug p, (7.11)

for some cut—off function by,. Specifically,
br(Un) = [b1(U3). br(U7), 0,
where
b, € L (R)NC*™(R), br(Z) = Z whenever |Z| < L.
7.1.1. Maximum Principle. Applying the standard maximum principle, we deduce

sup [|T@](t e = sup_ [t e = 190, ) le@) ~ 1Uonllweare as long as ¢ > 3. (7.12)
t€[0,T] te[0,T]

Note carefully that the bound (7.12) depends solely on the initial data. In particular, it is independent
of the specific form of the cut—off function by,.

7.1.2. Maximal LP? — L9 Regularity. In view of hypothesis (4.2),
v e CY[0,1]), 0 < v < v(xs) for any z3 € [0, 1].
Consequently, we can apply the maximal L? — LY regularity estimates, see, e.g., Denk, Hieber, and Priiss
[6], to obtain
[0:wllLe0,7;09()) + lwllLeo,7;w20(0)) < ¢, q) <||w(07 Mw2amwdo@) + b (Up) - vmw”Ll’(O,T;Lq(Q))) ,
1<p,q<o0. (7.13)
Here
1000, ) lw2anwi gy ~ Uopllwsare),
while, by interpolation and (7.12),
b (Ty,) - Vaw|lpa) < LI Vewl Lao;rs) < L||w|\{>v2,q(9)||w||;€9)

< Le@)l|Uoallbyds e [0y ¢ € (0.7)
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for some 0 < A < 1. Consequently, it follows from (7.13) and our hypotheses imposed on the initial data
that

10: T @] Lo (0,719 (2)) + I T @) Lr(o,rsw2a(0)) < ¢ (, a0, [Uonllwsao;rz)) (1+ L) (7.14)

for all finite p, q.

7.2. Fixed Point

It follows from the estimates (7.12), (7.14) that 7 is a compact (continuous) mapping of Xjs into Xy
provided M is large enough, therefore, by means of Tikhonov-Schauder fixed point Theorem, there is a
fixed point w € X satisfying

Ow + b, (Uy,) - Vew = VA w,
U, = [VtA;l[w], O]
wlaa =0,
w(0,-) = curl, Ug p.

Finally, as Uy, is given by the Biot—Savart law, we get

sup ||V Upl|La(r2;p2x2y < ¢(q)||w(0, -)|| Lo () uniformly for ¢ € (0,T) for any 1 < ¢ < oo,
x3€(0,1)

in particular

U Lo (0.7 x2:2) ~ |0(0, )| zoe () = |[Uo |l w2.a(erey as soon as g > 3.

Since this bound is independent of L, we may choose L large enough so that by, (Up) = Uy, to get the
desired conclusion

Ow + Uy, - Vew = vAw,
U, = [ViA, W], 0]
wlan =0,
w(0,-) = curl, Ug p,.
Finally, it is easy to check that the solution is unique in the regularity class (3.4). As a matter of fact,
a more general weak—strong uniqueness holds that could be shown adapting the above arguments based

on the relative energy inequality.
We have proved Theorem 3.1.
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