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Abstract In this paper, we study the existence of positive solution to boundary value
problem for fractional differential system

D u(t) +ai(t) fi(t, u(t), v(t)) =0, t€(0,1),

D v(t) + ax(t) fa(t, u(r), v(1)) = 0, te0,1), 2<a<3,

u(0) =u'(0) =0, u'(1)—pu'(m) =0,

v(0) =v'(0) =0, V(1) — p2v'(2) =0,
where D, is the Riemann-Liouville fractional derivative of order «. By using the
Leggett-Williams fixed point theorem in a cone, the existence of three positive solutions

for nonlinear singular boundary value problems is obtained.

Keywords Cone - Multi point boundary value problem - Fixed point theorem -
Riemann-Liouville fractional derivative
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1 Introduction

The purpose of this paper is to study the existence of positive solutions for the following
boundary value problem for fractional differential system

N. Nyamoradi thanks Razi University for support.

N. Nyamoradi (B<)

Department of Mathematics, Faculty of Sciences,
Razi University, 67149 Kermanshah, Iran
e-mail: nyamoradi @razi.ac.ir

@ Springer



360 Ann Univ Ferrara (2012) 58:359-369

D u(t) + a1 (@) fi(t, u), v(t)) =0, t€(0,1),

D& v(t) + ax(0) fo(t, u(®), v(1)) =0, 1€ (0, 1), 2<a <3, 0
u(©0) =u'(0) =0, u'(1)—pmu'(n) =0,

v(0) =0'(0) =0, V(1) — p2v'(m2) =0,

where DS‘+ is the Riemann-Liouville fractional derivative of order o, n; € (0, 1), u; €

[0, #) are two arbitrary constants, a; € C((0, 1); [0, +00)), fi : [0,1] x

[0, —i—loo) — [0, +00) and a; (¢), f1(t,0,0) or ax(¢), f2(¢, 0, 0) does not vanish iden-
tically on any subinterval of (0, 1),i =1, 2.

Fractional differential equations have been of great interest recently. This is because
of both the intensive development of the theory of fractional calculus itself and the
applications of such constructions in various scientific fields such as physics, mechan-
ics, chemistry, engineering, etc. For details, see [1-3] and the references therein.

The existence of solutions of initial value problems for fractional order differential
equations have been studied in the literature [4-8] and the references therein. Saadi
and Benbachir [9] considered the following boundary value problem

{DS@M(I) Ta) fu@®) =0, te©1), 2<a<3, ®

u(©0) =u'(0)=0, u'(1)—pu'(n)=Ax,

where n € (0, 1), u € [0, ,’u—l_z) are two arbitrary constants. They applied the Guo-
Krasnosel’skii fixed point theorem and Schauder’s fixed point theorem to establish
some results on the existence, nonexistence and uniqueness of positive solutions (2).

Motivated by the work mentioned above, our purpose in this paper is to show
the existence and multiplicity of positive solutions to the problem (1) by using the
Leggett-Williams fixed point theorem.

The rest of the article is organized as follows: in Sect. 2, we present some prelimi-
naries that will be used in Sect. 3. The main result and proof will be given in Sect. 3.
Finally, in Sect. 4, an example is given to demonstrate the application of our main
result.

2 Preliminaries

In this section, we present some notations and preliminary lemmas that will be used
in the proofs of the main results.

Definition 2.1 Let X be areal Banach space. A non-empty closed set P C X is called
a cone of X if it satisfies the following conditions:

(1) x e P,u>0implies ux € P,
(2) x € P,—x € P impliesx = 0.
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Definition 2.2 The Riemann-Liouville fractional integral operator of order @ > 0, of
function f € L'(RT) is defined as

t
1
0= 5 / (t — 9% f(s)ds.
0

where I'(+) is the Euler gamma function.

Definition 2.3 The Riemann-Liouville fractional derivative of ordera > 0,n — 1 <
o < n,n € Nis defined as

1
o _ 1 d\" n—a—1
Dy, f(1) = m(a) /(f—S) f(s)ds,
0

where the function f(¢) have absolutely continuous derivatives up to order (n — 1).
Lemma 1 ([10]). The equality Dg+lg+f(t) = f(t),y > 0 holds for f € L(0, 1).
Lemma 2 ([10]). Let o > 0. Then the differential equation
oru =0

has a unique solution u(t) = it Vet 24t M eRi=1,...,n,
wheren — 1 < a <n.
Lemma 3 ([10]). Let « > 0. Then the following equality holds for u € L(0, 1),
D u € L(0,1);

IEDEu() = u®) +c1t® '+ et 2 4 et
cieR,i=1,...,n wheren —1 <a <n.

In the following, we present the Green function of fractional differential equation
boundary value problem.

Lemma 4 Let y(t) € C[0, 1], fori = 1 ori = 2, then the boundary value problem

D u(t) + y() =0, te(0,1), 3)
u0 =u'(0)=0, u'(1)—pu'(m) =0,
has a unique solution
1 1
pit® !
u(t) = | G(,s)y(s)ds + ~—- [ G1i(ni, s)y(s)ds, (4)
o — Kin; ) o
where
ta_l(l—s)a_z—(t—s)a_l O <gs<t< 1
OOES I ~ 5)
U 0<t<s<l

') ’
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and

12 (1=5)* 2 — (5 —5)* 2
T(a) )
-2
(o) )

Gi1i(mi,s) =

Proof The proof is similar to that of Lemma 5 in [9], so we omit it here. O
Lemma 5 ([9]). Forall (t,s) € [0, 1] x [0, 1], we have

() 0= Gri(m,s) < wni (1= 9)72,G(t, ) = 0;

(i) yG(l,5) =G, 5) < G(l,5),(t,5) € [7, 1] x [0, 1],

where G(1,5) = %s(l — s)""z, y = 2! and T satisfies

1

/s(l — )% 2q;(s)ds > 0, 7

0
fori=1,2.

Now, we consider the system (1). Obviously, (u, v) € C 2(0, 1) x C%(0, 1) is a solution
of the system (1) if and only if (u, v) € C[0, 1] x C[0, 1] is a solution of the following
nonlinear integral system:

u(t) = [} G(t.5)ai(s) fi(s, u(s), v(s))ds

+% s Gri(n1, $)ar(s) fi (s, u(s), v(s))ds
v(1) = fol G(t,8)ax(s) f2(s, u(s), v(s))ds

a—1
2 Jy Gln, $)a6) 205, u(s), vis)ds.

®)

To establish the existence three positive solutions of system (1), we will employ
the following Leggett-Williams fixed point theorem.

For the convenience of the reader, we present here the Leggett-Williams fixed point
theorem [11].
Given a cone K in a real Banach space E, a map « is said to be a nonnegative con-
tinuous concave (resp. convex) functional on K provided that « : K — [0. 4+ 00) is
continuous and

a(tx + (1 —=1)y) = ta(x) + (1 — Ha(y),
(resp.a(tx + (1 —1)y) < ta(x) + (1 = Da(y)),
forall x,y € K and ¢ € [0, 1].
Let 0 < a < b be given and let « be a nonnegative continuous concave functional on

K. Define the convex sets P, and P («, a, b) by

Pr={x e Klllx|| < r},
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and
P(a,a,b) ={x € K|a < a(x), |x]| < b}.

Theorem 1 (Leggett-Williams fixed point theorem). Ler A : P. — P, be a com-
pletely continuous operator and let « be a nonnegative continuous concave functional
on K such that a(x) < ||x|| for all x € P.. Suppose there exist0 <a <b <d < ¢
such that

(AD) {x € P(a, b, d)|ax(x) > b} # @, and x(Ax) > b for x € P(a, b, d),

(A2) |Ax|| < a for ||x|| < a, and

(A3) @(Ax) > b forx € P(a, b, c) with || Ax|| > d.

Then A has at least three fixed points x1, x2, and x3 and such that || x1|| < a, b < a(x2)
and ||x3|| > a, with a(x3) < b.

3 Main result

For convenience, we introduce the following notations. Let

1 1

,ta—l
My = max | / Gt, s)ai(s)ds + — / G1i (i, $)ay (5)ds
O=r=1 (A = pin; ™)
0 0
1 a1 1
m; = min [/G(t,s)a,-(S)ds+ it — /G”(m,s)ai(s)ds], i=1,2.
rse=ttJ (= pin; %) J

Then 0 < m; < M;,i =1,2.
The basic space used in this paper is a real Banach space £ = C([0, 1], R) x
C([0, 1], R) with the norm [[(u, v)|| := [[u|| 4 [[v[|, where [lu|| = max;e[o,1] |u(?)].
Then, choose a cone K C E, by

K = (@) € E|u(®) = 0, v() = 0. min @u(t) +v(®) = | v)]}.

It is obvious that K is a cone.
Define an operator T by

T(u,v)(t) = (A(u, v)(t), B(u,v)(t)), Vte(,]1), )
where

A, v)(0) = [y G(t, )ar(s) fi(s. u(s). v(s))ds

+# Jo Gri(nt, )ai(s) fi(s, u(s), v(s))ds
Bu, v)(1) = Jy G(t,5)ax(s) f(s, u(s), v(s))ds

Mzta—l 1
e Jo Gi2(n2, )az(s) fa(s, u(s), v(s))ds.

(10)
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Lemma 6 The operator defined in (9) is completely continuous and T : K — K.

Proof For any (u, v) € K, then from properties of G(¢, s), G11(¢, s) and G2(¢, 5),

A(u,v)() >0, B(u,v)(t) >0, € [0, 1], and it follows from (10) that

1
[[Au, )| =/G(l,S)al(S)fﬂs,u(S),v(S))dS
0

+(1 —

1
ad /Gu(m,sm(s)fl(s, u(s), v(s))ds
M1y s

1
1B (u, v)|| =/G(l,S)az(S)fz(S,u(S),v(S))dS
0

1
TR — / G120, )ar(s) fo(s, u(s), v(s))ds.
(1 = pany )0

Thus, for any (u, v) € K, it follows from Lemma 5 and (11) that

1
min1 A(u,v)() = rgigl /G(t, s)ai(s) fi(s, u(s), v(s))ds

T<t<
0
Mlta_l !
a—2
(I —piny ™) "
1
>y / G (1, $)a1(s) f1(s, u(s), v(s))ds

0

1
a—1

+LH/G11(n1,S)al(S)f1(s,u(S),v(S))ds

1 —
(I = pany )0

> yIlA(u, v)]].

In the same way, for any (u, v) € K, we have

min B(u, v)(t) > y||B(u, v)||.
r<t<l
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Therefore

Jmin (A, v)(®) + B, v)(1) Z y A, V)II + y||Bu, v)]|

= yII(A(u, v), B(u, v))]l.

From the above, we conclude that T (u, v)(t) = (A(u, v)(t), B(u, v)(t)) € K, that s,
T(K) C K. This completes the proof. O

It is clear that the existence of a positive solution for the system (1) is equivalent to
the existence of a nontrivial fixed point of 7' in K. Finally, we define the nonnegative
continuous concave functional on K by

oa(u,v) = rgigl(u(t) +v(1)).

It is obvious that, for each (u, v) € K, a(u, v) < |[(u, v)|.

Throughout this section, we assume that p;,i = 1, 2, are two positive numbers
satisfying % + % <1

To state our main result, we will assume that the following conditions are satisfied:
(H1) a;(t) do not vanish identically on any subinterval of (0, 1), and there exists
fo € (0,1) such that a;(19) > 0 and 0 < [} a;(s)G(1,8)ds < +00,0 < [} a;(s)
Gii(t,s)ds < +o00,i =1, 2.

Now, we can state our main result.

Theorem 2 Assume that (HI) holds. In addition, assume there exist nonnegative num-
bers a, b, ¢ such that 0 < a < b < min{r, p’l"A‘,II , p;"AZ/IZ ¢, and f;(t, u, v) satisfy the
following conditions:

H2) fi(t,u,v) < 54 Ve € [0, 1 u+vel0,cli=12
(H3) fi(t,u,v) < i . ﬁi,\?’t e[0,1l,u4+ve[0,al,i =12,
(H&) (i) fi(t,u,v) > 2Vt ez, 1, utvelb, L] or
(ii) fo(t,u,v) > Zvi e[, 1l,u+veb 2]
Then, the system (1) has at least three positive solutions (uy, vy), (uz, v2), (U3, v3)

such that ||(u1, v1)]| < a,b < ming<;<1(@2(t) + v2(2)), and || (u3, v3)|| > a, with
min; <, <1 (u3(t) +v3(2)) < b.

Proof First, we show that T : P. — P, is a completely continuous operator. If
(u, v) € P., then by condition (H2), we have

IT(u, y)II = max [A(u, v)(t)| + max |B(u, v)(1)|
0<r<1 0=<r<l

1

a—1
= max { [ 6t.90a1(5) 6., v)ds + Ay

0<t<1 ) —piny )
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1

x/Gum,s)al(s)fl(s,u(s),v(s))ds

0
1
M2fa71
+ max /G(t, s)az(s) f2(s, u(s), v(s))ds + —————-
0=t<1 ) (1 — pany, ™)
1
< [ Gratna. 1) fts.u). v)ds
0
1 ! a—1
s
< —. < max /G(l, s)a(s)ds + Ml—a_z
p1 My o=i=l ) (I —pin{™)
1
X /Gu(m,s)al(s)ds
0
1 ! a—1
c Hate ™
+— . — max /G(t, s)ay(s)ds + ——————
p2 M o0si<i (1= pan™)

0

X /Glz(nz, s)ax(s)ds
0

1 1 1 1
<—ct+—c+—-c+—-c=c.
P1 P2 q1 q2

Therefore, ||T(u, y)|| < c, thatis, T : P. — P.. The operator T is completely
continuous by an application of the Ascoli-Arzela theorem.

In the same way, the condition (H3) implies that the condition (A2) of Theorem
1 is satisfied. We now show that condition (A1) of Theorem 1 is satisfied. Clearly,
{(u,v) € P(a, b, §)|a(u,v) > b} # 0. 1f (u,v) € P(a, b, 3), then b < u(s) +
v(s) < 2 s e[z, 1].

By condition (H4)(i), we get

a(T (u, v)(t)) = rrgigl(A(u, v)(#) + B(u, v)(t))

1

> min /G(l, s)ai(s) fi(s, u(s), v(s))ds

r<t<l1
T

a—1

1

it

+—H/Gn(m,S)al(S)f1(s,u(S),v(S))ds
(1 = pim) )0
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1

+ min /G(t, s)ax(s) fals, u(s), vis))ds

T<t<l1
T

1

u/n(?lz(nz,S)az(S)fé(s,u(S),v(S))dS
0

a—1

2T
T ey
(I —u2my7)

1
b ) .L.otfl
> — min /G(t,s)al(s)ds + (1/“—“_2

my ==t/ = pamg )

1

b
X/Gn(m,S)al(S)dS =—-my =b.
mi
0

Similarly, by (H4)(ii), we get

1

b . pot®!
o(T (u, v)(t)) > — min G(t,s)ay(s)ds + ————
my vst=l (1= pany ™)

T
1

b
X /Glz(m, s)ax(s)ds { = — -my = D.
ma
0

Therefore, condition A1 of Theorem 1 is satisfied. Finally, we show that the condition
A3 of Theorem 1 is also satisfied. If («, v) € P(«, b, ¢), and || T (u, v)| > %, then

(T (u, v)(®) = min (AQu, v)(1) + B, v)(®)) 2 yIIT u, v)|| > b.

Therefore, the condition A3 of Theorem 1 is also satisfied. By Theorem 1, there
exist three positive solutions (11, vy), (42, v2), (43, v3) such that || (uy, v)|| < a,b <
min; <;<1(u2(t) + v2(2)), and || (u3, v3)|| > a, with miny <, <1 (u3(t) +v3(¢)) < b. we
have the conclusion. O

4 Application

Example 1. Consider the following singular boundary value problems

D) + ar(0) fit. u(), v() =0, 1€ 0,1),

5

Dy v(t) +ax(t) fo(t, u(t), v(t)) =0, te(0,1), (12)
(0 =u'(0) =0, u'(1) — 5u'(3) =0,

v(0) =v'(0) =0, V(1) = 555v'(3) =0,
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where a1 () =1, ax(t) = 1, 11 = 5. 2 = 55, m =m = 5 and

JlloTJrzoo(’“rv)2 tel0,1], O0=<u+v=l,

I 100+ v)% = 4+ )] + 5. 1 €10, 1],
l<u+v<?2,

filt,u,v) =

S22 1 6llogy (u+v) +2(u + )] + 55, 1 €10, 1],
2<u+v<4

~Jllo? M2+U+59+ﬁ’ tef0,1], 4<u-+v<-4oo,

and

s + g+ v el O<u+v<l,

% +20[(u +v)? — u+ )]+ 555, t€[0,1],

l<u+v<2,
ot u,v) = 1
1006 + 8[log, (1 + v) +2(u + V)] + 755, ¢ € [0, 1],

2<u+v<4

~1000 +m+79+400, tef0,1], 4<u+v<+oo,

It is easy to check (H1) holds. Choose t = %, p1 = 20, po = 2. Then by direct
calculations, we can obtain that

1 1
M = —50.44761904, My = —50.4888888,
I'(3) ')
1 1
mp = —50.0465565, my = —50.0429012.
(3) ()

So, we choose a = %,b = 2,c¢ = 800. It is easy to check that f satisfy
the conditions (H2)—(H4). Thus, system (12) has at least three positive solutions
(1, v1), (u2, v2), (43, v3) such that || (u1, v1)| < ] 2 < m1n1<,<1(u2(t) + va(t)),

and ||(u3, v3)|| > %, with ming _, ; (u3(1) + v3(t)) <2.

Open Access This article is distributed under the terms of the Creative Commons Attribution License
which permits any use, distribution, and reproduction in any medium, provided the original author(s) and
the source are credited.
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